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1 1/1/1999 12/31/1999 12/8/2000 14 24 112 92 242 5.79% 9.92% 46.28% 38.02% 1st qtr01 1

2 10/1/1999 9/30/2000 1/18/2001 20 29 76 68 193 10.36% 15.03% 39.38% 35.23% 2nd qtr01 2

3 1/1/2000 12/31/2000 6/12/2001 106 39 62 23 230 46.09% 16.96% 26.96% 10.00% 3rd qtr01 3

4 4/1/2000 3/31/2001 7/30/2001 132 41 42 20 235 56.17% 17.45% 17.87% 8.51% 4th qtr01 4

5 7/1/2000 6/30/2001 10/17/2001 153 43 37 13 246 62.20% 17.48% 15.04% 5.28% 1st qtr02 5

6 10/1/2000 9/30/2001 8/20/2002 110 73 58 8 249 44.18% 29.32% 23.29% 3.21% 2nd qtr02 6 1,253,570 19.2% 3,941,889 60.4% 997,024 15.3% 77,304 1.2% 6,269,787 96.1% 254,734 3.9% 6,524,521

7 1/1/2001 12/31/2001 8/20/2002 123 71 49 6 249 49.40% 28.51% 19.68% 2.41% 3rd qtr02 7 1,537,773 24.0% 4,120,002 64.2% 484,244 7.5% 16,570 0.3% 6,158,589 96.0% 257,016 4.0% 6,415,605

8 4/1/2001 3/31/2002 10/21/2002 120 91 38 10 259 46.33% 35.14% 14.67% 3.86% 4th qtr02 8 1,730,624 26.8% 4,127,676 64.0% 270,770 4.2% 41,766 0.6% 6,170,836 95.6% 281,588 4.4% 6,452,424

9 7/1/2001 6/30/2002 10/21/2002 127 82 40 6 255 49.80% 32.16% 15.69% 2.35% 1st qtr03 9 1,742,749 27.2% 3,555,491 55.4% 799,866 12.5% 17,630 0.3% 6,115,736 95.3% 301,544 4.7% 6,417,280

10 10/1/2001 9/30/2002 1/16/2003 128 84 37 5 254 50.39% 33.07% 14.57% 1.97% 2nd qtr03 10 1,781,921 28.2% 3,907,189 61.8% 299,161 4.7% 42,702 0.7% 6,030,973 95.4% 290,544 4.6% 6,321,517

11 1/1/2002 12/31/2002 4/28/2003 113 89 34 3 239 47.28% 37.24% 14.23% 1.26% 3rdQtr03 11 1,521,701 25.1% 3,982,559 65.7% 248,376 4.1% 8,906 0.1% 5,761,542 95.1% 298,148 4.9% 6,059,690

12 4/1/2002 3/31/2003 7/21/2003 105 83 33 6 227 46.26% 36.56% 14.54% 2.64% 4thQtr03 12 1,017,145 17.5% 3,975,170 68.3% 600,115 10.3% 19,027 0.3% 5,611,457 96.5% 205,049 3.5% 5,816,506

13 7/1/2002 6/30/2003 10/23/2003 97 88 33 6 224 43.30% 39.29% 14.73% 2.68% 1stQtr04 13 966,815 17.5% 4,106,821 74.3% 246,580 4.5% 17,403 0.3% 5,337,619 96.5% 193,069 3.5% 5,530,688

14 10/1/2002 9/30/2003 2/18/2004 96 76 28 21 221 43.44% 34.39% 12.67% 9.50% 2ndQtr04 14 944,118 18.0% 3,812,575 72.7% 219,347 4.2% 66,510 1.3% 5,042,550 96.2% 199,166 3.8% 5,241,716

15 1/1/2003 12/31/2003 6/4/2004 98 77 26 21 222 44.14% 34.68% 11.71% 9.46% 3rdQtr04 15 986,413 18.8% 3,654,770 69.5% 244,079 4.6% 96,719 1.8% 4,981,981 94.8% 274,889 5.2% 5,256,870

16 4/1/2003 3/31/2004 10/27/2004 99 81 30 16 226 43.81% 35.84% 13.27% 7.08% 4thQtr04 16 1,069,911 20.7% 2,994,115 58.0% 771,425 15.0% 55,119 1.1% 4,890,570 94.8% 268,746 5.2% 5,159,316

17 7/1/2003 6/30/2004 11/18/2004 102 77 24 22 225 45.33% 34.22% 10.67% 9.78% 1stQtr05 17 1,076,951 21.6% 3,155,255 63.2% 388,223 7.8% 117,192 2.3% 4,737,621 94.8% 257,335 5.2% 4,994,956

18 10/1/2003 9/30/2004 1/28/2005 101 79 21 19 220 45.91% 35.91% 9.55% 8.64% 2ndQtr05 18 1,269,843 26.2% 3,013,386 62.2% 210,873 4.4% 91,732 1.9% 4,585,834 94.7% 255,882 5.3% 4,841,716
19 1/1/2004 12/31/2004 5/13/2005 104 72 25 16 217 47.93% 33.18% 11.52% 7.37% 3rdOtr05 19 1,245,276 26.6% 3,057,670 65.3% 98,456 2.1% 27,206 0.6% 4,428,608 94.5% 256,042 5.5% 4,684,650

20 4/1/2004 3/31/2005 10/7/2005 92 72 25 13 202 45.54% 35.64% 12.38% 6.44% 4thQtr05 20 1,631,286 35.9% 2,449,200 53.9% 198,744 4.4% 15,307 0.3% 4,294,537 94.5% 251,484 5.5% 4,546,021

21 7/1/2004 6/30/2005 2/3/2006 88 68 22 7 185 47.57% 36.76% 11.89% 3.78% 1stQtr06 21 1,627,329 37.0% 2,319,871 52.8% 187,142 4.3% 10,785 0.2% 4,145,127 94.4% 248,088 5.6% 4,393,215

22 10/1/2004 9/30/2005 2/17/2006 89 66 17 7 179 49.72% 36.87% 9.50% 3.91% 2ndQtr06 22 1,793,619 42.3% 2,111,350 49.8% 69,551 1.6% 14,767 0.3% 3,989,287 94.1% 249,375 5.9% 4,238,662

23 1/1/2005 12/31/2005 4/15/2006 95 60 20 3 178 53.37% 33.71% 11.24% 1.69% 3rdQtr06 23 1,825,184 44.5% 1,959,107 47.8% 73,742 1.8% 5,076 0.1% 3,863,109 94.2% 238,304 5.8% 4,101,413
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1 19.2 24.0 26.8 27.2 28.2 25.1 17.5 17.5 18.0 18.8 20.7 21.6 26.2 26.6 35.9 37.0 42.3 44.5

2 60.4 64.2 64.0 55.4 61.8 65.7 68.3 74.3 72.7 69.5 58.0 63.2 62.2 65.3 53.9 52.8 49.8 47.8

3 15.3 7.5% 4.2% 12.5 4.7% 4.1% 10.3 4.5% 4.2% 4.6% 15.0 7.8% 4.4% 2.1% 4.4% 4.3% 1.6% 1.8%

4 1.2% 0.3% 0.6% 0.3% 0.7% 0.1% 0.3% 0.3% 1.3% 1.8% 1.1% 2.3% 1.9% 0.6% 0.3% 0.2% 0.3% 0.1%

un 3.9% 4.0% 4.4% 4.7% 4.6% 4.9% 3.5% 3.5% 3.8% 5.2% 5.2% 5.2% 5.3% 5.5% 5.5% 5.6% 5.9% 5.8%
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NSC Tier/Volume Ranking Summary

TRS Round: 23 Report Period: 1/1/2005 To: 12/31/2005
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1
4 1,484,170High Volume 4.2% 81.3%

7 266,734Med High Volume 7.4% 14.6%

19 60,146Med Low Volume 20.0% 3.3%

65 14,134Low Volume 68.4% 0.8%

Tier Totals 95 53.4% 1,825,184 47.2%100.0% 100.0%

2
4 1,280,390High Volume 6.7% 65.4%

18 556,943Med High Volume 30.0% 28.4%

23 116,310Med Low Volume 38.3% 5.9%

15 5,464Low Volume 25.0% 0.3%

Tier Totals 60 33.7% 1,959,107 50.7%100.0% 100.0%

3
15 70,868Med Low Volume 75.0% 96.1%

5 2,874Low Volume 25.0% 3.9%

Tier Totals 20 11.2% 73,742 1.9%100.0% 100.0%

4
1 4,401Med Low Volume 33.3% 86.7%

2 675Low Volume 66.7% 13.3%

Tier Totals 3 1.7% 5,076 0.1%100.0% 100.0%

178 3,863,109 Grand Totals

Servicer Size:
          High Volume = 100,000 loans or more
          Med High Volume = 10,000 to 99,999 loans
          Med Low Volume = 1,000 to 9,999 loans
          Low Volume = Less than 1,000 loans

100.0% 100.0%
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High Volume
1 4 1,484,17050.0% 53.7%

2 4 1,280,39050.0% 46.3%

Size Totals 8 4.5% 2,764,560 71.6%100.0% 100.0%

Med High Volume
1 7 266,73428.0% 32.4%

2 18 556,94372.0% 67.6%

Size Totals 25 14.0% 823,677 21.3%100.0% 100.0%

Med Low Volume
1 19 60,14632.8% 23.9%

2 23 116,31039.7% 46.2%

3 15 70,86825.9% 28.2%

4 1 4,4011.7% 1.7%

Size Totals 58 32.6% 251,725 6.5%100.0% 100.0%

Low Volume
1 65 14,13474.7% 61.1%

2 15 5,46417.2% 23.6%

3 5 2,8745.7% 12.4%

4 2 6752.3% 2.9%

Size Totals 87 48.9% 23,147 0.6%100.0% 100.0%

178 3,863,109Grand Totals

Servicer Size:
          High Volume = 100,000 loans or more
          Med High Volume = 10,000 to 99,999 loans
          Med Low Volume = 1,000 to 9,999 loans
          Low Volume = Less than 1,000 loans

100.0% 100.0%


